
Categorie fond fonduri de TOTAL 

Tipuri fonduri OPCVM
Denumire fond BCR**** Simfonia OTP**** Fortuna Raiffeisen Raiffeisen iFOND Certinvest BCR**** Certinvest Stabilo BT*** BRD**** OTP ING* Certinvest Carpatica BT Zepter STAR Transilvania KD Integro Zepter BCR Raiffeisen Napoca Carpatica Certinvest FON Certinvest Certinvest Omni- Fortuna BRD Zepter BRD Vanguard STAR Active BCR BT OTP Omnin- Raiffeisen BT Index Raiffeisen Certinvest Certinvest Certinvest iFOND INDEX Piscator KD ING*  BCR E. Raiffeisen** Raiffeisen** BRD BT Index Audas OTP Raiffeisen

Monetar 1**** ComodisRO Gold RON Plus**** RON Flexi*** Monetar Monetar Obligatiuni Obligatiuni**** *** Obligatiuni Obligatiuni Obligatiuni Bond Prudent Global Clasic Obligatiuni Focus Optimus Mixt Dinamic Benefit Stock Dinamic Short fund Next G. trust Clasic Diverso Actiuni Actiuni Protector Next Dinamic Expert Maxim Avantis vest Prosper Romania ROTX Actiuni BET FI Index BET Index XT Index Actiuni Europa BRD Equity Plus Maximus Equity Avansat Confort 2 Confort Euro Fond AXT Piscator Euro Bond Euro Plus

Număr investitori: 63,741 14,556 2,466 1,666 31,175 485 27 601 36,900 394 1,269 5,002 459 300 62 8285 379 578 15 65 734 17 11322 17 2,418 412 1,263 315 1,454 478 6 8 418 22,783 247 17 122 537 99 2,003 1,054 1,972 245 3,966 981 407 447 10 6 18 11 8 6 775 67 7 527 621 1,529 81 13 681 9,446 235,973

din care pers.juridice 1,926 2,799 147 10 992 484 2 29 973 13 30 153 32 23 1 39 6 15 5 3 14 1 11 5 20 11 12 5 20 13 2 1 19 59 3 5 2 10 2 17 20 47 3 66 12 14 13 4 3 4 1 1 1 18 4 1 9 9 142 3 1 22 218 8,530
% din activ net pers.jur. 15.96 66.20 81.79 45.10 17.38 100.00 7.51 81.27 20.70 72.12 7.50 38.70 84.29 52.82 99.55 18.99 98.2 67.25 99.99 21.3 81.89 94.16 0.51 99.9 60.63 78.22 47.31 95.11 45.47 71.28 85.27 82.69 62.77 1.97 94.14 100 95.2 46.47 11.34 84.49 36.63 58.25 88.87 28.18 30.68 77.03 51.45 37.49 97.07 96.07 91.08 92.52 99.67 94.34 98.29 83.29 59.37 28.95 27.38 7.09 20.00 16.98 13.28 37.31%

Activ net, milioane lei 1514.610 433.518 135.482 0.593 1450.045 91.360 2.237 6.402 1208.527 15.088 21.981 172.039 16.076 8.869 816.098 4.144 43.824 31.598 3.679 3.416 18.242 0.801 14.295 5.188 30.450 19.845 8.538 11.180 8.044 0.851 0.102 0.117 1.801 6.238 21.793 7.704 12.910 1.495 4.317 8.774 11.199 40.154 7.870 1.631 24.246 11.063 13.202 0.575 0.525 0.841 0.366 2.125 16.396 30.346 292.515 9.085 29.131 19.303 58.850 1.763 0.686 8.303 237.363 8,000.259

 % faţă de luna trecută -0.6% -2.4% -1.2% 0.34% -1.36% 22.84% -10.56% 2.0% 2.0% 0.8% 6.3% 6.4% -0.4% 34.8% 1.2% -0.6% -10.0% -0.4% 0.4% -18.0% 0.8% 1.5% 0.8% 1.0% -0.1% 0.2% 3.4% 1.4% 1.2% -1.16% n.a. 2.18% -4.6% 0.6% 0.5% 1.5% 2.4% -0.6% -12.4% 0.7% 5.5% 0.0% 1.5% -3.0% 3.3% -0.31% 5.7% -0.5% 3.2% 4.2% 1.1% 3.0% 1.4% 4.2% 7.0% 2.7% -1.1% 1.7% -23.6% 7.2% 35.5% 2.8% -2.4% 14.4%

subscrieri lunar-lei- 56,466,803 33,680,214 5,340,476 0 91,703,898 30,766,711 2,200 191,610 50,638,666 113,016 2,058,516 18,645,316 0 3,112,443 6,499,999 1,306 96,411 46,238 0 250,235 4,429 0 95,232 0 327,936 36,991 5,340 10,511 444 0 116,179 2,358 0 0 0 0 0 189,949 100,070 400 522,920 148,500 65,745 0 5,801 47,742 577,780 0 0 1,702 0 0 0 30,000 5,009,698 0 8,045 1,819,529 2,372,774 94,586 200,000 1,031,506 13,939,891 385,007,817

rascumparari lunar -lei- 73,894,665 46,448,563 7,938,744 0 120,094,266 14,231,863 227,046 109,163 34,265,191 62,072 857,653 9,187,011 147,289 905,249 68,767 12,719 5,384,604 296,343 0 1,006,184 148,519 0 113,654 0 867,400 289,688 41,046 91,686 72,148 0 0 0 29,247 126 215,686 0 3,725 188,473 770,693 0 288,639 545,890 0 8,628 265,232 117,166 436,772 0 11,740 0 0 1,012 0 357,741 934,477 0 496,114 1,739,703 20,791,067 230 0 884 20,572,726 502,026,181

Cota de piata 18.93% 5.42% 1.69% 0.01% 18.12% 1.14% 0.03% 0.08% 15.11% 0.19% 0.27% 2.15% 0.20% 0.11% 10.20% 0.05% 0.55% 0.39% 0.05% 0.04% 0.23% 0.01% 0.18% 0.06% 0.38% 0.25% 0.11% 0.14% 0.10% 0.01% 0.001% 0.001% 0.02% 0.08% 0.27% 0.10% 0.161% 0.019% 0.05% 0.11% 0.14% 0.50% 0.10% 0.02% 0.30% 0.14% 0.17% 0.01% 0.01% 0.011% 0.005% 0.03% 0.20% 0.38% 3.66% 0.11% 0.36% 0.24% 3.18% 0.10% 0.04% 0.45% 12.83% 100

Randament
% ultimele 12 luni 7.18% 6.51% 6.90% 4.68% 7.49% n.a 4.77% 7.52% 7.9% 7.5% 5.6% 7.2% 5.9% 12.1% 5.3% -7.1% 7.8% 0.1% -4.0% -2.3% -8.2% -7.1% -8.0% -6.8% -3.4% -3.2% -8.6% -13.9% -12.7% -3.4% na. n.a -12.1% -8.8% -3.63% -16.0% -12.5% 2.3% -1.1% -31.6% -10.7% -26.6% -19.1% -24.7% -17.5% -18.4% -20.0% n.a n.a -13.5% -24.5% -13.8% n.a -15.4% -13.9% 1.4% -2.4% 2.5% 5.0% n.a. -28.5% 4.3% 4.0%

% ultimele 36 luni 49.6% 30.6% 32.4% 23.6% 36.4% n.a n.a. 27.6% 36.9% 40.1% 22.5% 35.0% 32.4% 45.2% 41.6% 5.2% 41.48% 39% 9.5% 24.1% 30% 19.4% 10.9% 9.3% 26.4% 41.2% 33.3% -99.7% -1.0% -10% na. n.a 11.1% -4.1% n.a -2.54% n.a 0.172 23.0% 21.7% 46.9% 20.0% n.a -22.8% 42.9% 31.5% 40.6% n.a n.a n.a n.a n.a n.a 24.1% 55.3% 25.7% n.a 29.64% n.a. n.a. n.a n.a n.a.

Risc
Modified duration 0.79 0.71 1.07 0.22 0.91 1.06 0.04 0.78 2.42 0.79 1.70 0.90 1.70 2.60 1.30 3.10 n.a 3.40 1.2

Volatilitatea anuala 8.50% 3.39% 10.38% 3.59% 8.72% 14.77% 14.27% 13.56% 9.45% 12.70% 11.0% 31.1% 22.5% 20.7% 6.85% n.a n.a 20.57% 9.51% 6.69% 12.5% 10.1% 1.0% 17.72% 35.5% 34.4% 38.5% 22.1% 24.5% 21.3% 33.6% 35.2% n.a n.a 26.3% 22.4% 15.5% n.a 21.0% 29.8% 9.5% 12.4% 3.6%

VaR (valoare la risc) 13.98% 5.57% 17.08% 5.90% 14.34% 24.29% 23.48% 22.30% 15.54% 20.89% 18.1% 51.2% 37.0% 34.0% 11.26% n.a n.a 33.84% 15.64% 11.01% 20.5% 16.7% 1.7% 29.14% 58.5% 56.6% 63.3% 36.4% 40.2% 35.1% 55.2% 58.0% n.a n.a 43.3% 36.8% 25.5% n.a 34.5% 49.0% 15.7% 20.3% 5.9%

Structura active, %:
disponibil 0.01% 20.10% 0.72% 0.34% 0.18% 1.06% 0.04% 0.09% 0.00% 0.01% 0.96% 1.71% 30.40% 1.11% 0.06% 0.17% 0.18% 1.85% 0.33% 0.82% 1.54% 1.12% 0.69% 0.21% 0.07% 0.02% 17.26% 0.23% 0.32% 0.12% 0.19% 4.24% 0.04% 0.10% 34.21% 0.1% 29.1% 0.1% 1.22% 0.9% 0.1% 1.9% 1.4% 0.0% 0.0% 1.4% 0.1% 0.0% 0.0% 0.0% 0.1% 17.9% 73.1% 1.6% 6.5% 1.8% 0.0% 0.0% 1.0% 1.5% 23.6% 1.0% 0.3% 1.93%

certif. trezorerie 16.36% 32.80% 0.00% 0.00% 17.53% 21.68% 0.00% 0.00% 22.88% 0.00% 0.00% 0.00% 0.00% 0.00% 25.78% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.0% 0.00% 0.00% -27.51% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.0% 0.0% 0.0% 0.00% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% -6.9% -12.4% -5.7% 0.0% 0.0% 0.0% 4.6% 14.68%

dep.bancare/certif.dep. 27.43% 28.24% 14.44% 95.45% 30.09% 12.31% 100.00% 53.11% 8.28% 40.72% 7.42% 62.32% 0.00% 8.99% 0.00% 14.79% 9.45% 46.97% 15.37% 66.76% 45.50% 14.43% 8.5% 27.63% 5.15% 10.59% 18.50% 13.17% 10.70% 70.09% 98.06% 31.36% 66.81% 65.83% 0.00% 17.3% 0.0% 88.5% 46.48% 0.0% 4.2% 3.7% 6.4% 32.4% 1.5% 7.8% 4.8% 7.6% 0.2% 4.3% 9.5% 0.0% 50.4% 3.1% 0.0% 9.8% 17.6% 17.5% 3.4% 13.6% 70.3% 4.5% 34.3% 20.83%

obligatiuni * 54.92% 17.42% 35.10% 4.21% 45.01% 50.72% 0.00% 29.26% 69.27% 39.73% 91.83% 36.38% 69.60% 65.18% 73.38% 51.26% 76.72% 32.06% 59.61% 10.27% 4.99% 32.59% 50.0% 26.68% 36.67% 54.27% 0.00% 28.48% 10.24% 11.80% 0.00% 55.93% 0.00% 6.39% 32.14% 7.7% 0.0% 11.4% 4.13% 0.0% 0.0% 0.3% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.3% 0.0% 0.0% 41.4% 61.0% 101.4% 0.0% 0.0% 94.5% 58.7% 52.61%

acţiuni cotate 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 17.26% 10.18% 19.12% 25.32% 18.56% 42.31% 51.87% 39.6% 46.32% 46.35% 12.42% 64.25% 60.69% 59.52% 9.46% 0.00% 8.47% 17.23% 30.45% 33.42% 74.6% 70.6% 0.0% 46.92% 91.6% 87.9% 89.7% 81.4% 84.1% 28.0% 90.8% 85.4% 92.4% 98.9% 95.1% 88.1% 82.1% 45.7% 85.1% 92.9% 10.8% 3.8% 17.6% 0.0% 84.9% 0.0% 0.0% 0.0% 6.27%

instrumente derivate 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% -0.43% 0.00% 0.00% 0.00% 0.00% -0.03% 0.00% 0.00% 0.08% 0.00% 0.00% 0.00% 0.00% 0.00% 0.0% 0.00% 0.19% -0.07% 0.00% 0.00% 0.00% 0.00% 1.94% 0.00% 0.00% 0.00% 0.00% 0.0% 0.0% 0.0% 0.00% 0.8% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.0% 0.2% 0.0% 0.0% 0.0% 0.0% 1.5% 0.0% 0.0% -0.13%

alte active 1.58% 1.44% 49.82% 0.00% 7.23% 14.23% -0.04% 17.54% 0.00% 19.53% -0.22% -0.41% 0.00% 24.75% 0.78% 16.52% 3.39% 0.00% -0.62% 3.59% 5.65% 0.00% 1.25% -0.84% 11.57% 50.29% 0.00% -2.57% 19.22% 8.53% 0.00% 0.00% 15.90% -2.77% 0.23% 0.3% 0.3% 0.0% 1.25% 6.7% 7.8% 4.4% 10.8% -16.5% 70.4% 0.0% 9.7% 0.0% 1.0% 0.6% 2.4% 0.0% -69.1% 9.9% 0.6% 77.4% 44.1% 16.3% -0.1% 0.0% 4.7% 0.0% 2.1% 3.82%

Indice de cost 0.110% 0.095% 0.125% 0.176% 0.078% 0.117% 0.108% 0.120% 0.140% 0.180% 0.159% 0.110% 0.165% 0.127% 0.130% 0.310% 0.197% 0.180% 0.271% 0.472% 0.346% 0.380% 0.476% 0.684% 0.250% 0.209% 0.497% 0.451% 0.320% 0.670% 0.110% 0.130% 0.556% 0.829% 0.192% 0.831% 0.238% 0.250% 0.273% 1.092% 0.310% 0.290% 0.458% 0.476% 0.357% 0.190% 0.408% 0.070% 0.080% 0.100% 0.739% 0.190% 0.190% 0.540% 0.240% 0.110% 0.142% 0.222% 0.063% 0.190% 0.360% 0.088% 0.082% -

Expunere totala actiuni cotate 20.7 9.8 19.1 25.3 21.9 47.7 51.8 39.6 46.3 45.8 44.5 64.2 60.6 60.4 9.5 0.0 8.4 17.2 30.4 33.4 74.6 70.6 0.0 47.3 100.0 87.8 94.0 81.7 86.1 99.1 90.7 93.6 92.3 98.8 95.1 88.2 82.1 45.7 94.9 92.8 47.4 8.7 35.6 84.9 -

*** fonduri care evalueaza obligatiunile cu pret de inchidere al sectiunii de piata considerata piata principala;
**** fonduri care evalueaza obligatiunile prin recunoasterea zilnica a dobanzii;
Fondurile denominate in euro, sunt incluse in TOTAL OPCVM  la cursul de schimb valabil in ultima zi a lunii raportate

dinamice

de actiuni

denominate in euro

alte fonduri deschise

* ING International Romanian Bond fund si ING International Romanian Equity fund sunt fonduri straine;

Fonduri monetare Fonduri de obligatiuni si instrumente cu venit fix

**Raiffeisen Confort, (ambele), utilizeaza strategia de investitii privind limitarea scaderii capitalului cunoscuta in literatura financiara sub denumirea de "Constant Proportion Portfolio Insurance (CPPI)"

Fondurile OPCVM  aflate in administrarea locala a membrilor AAF la 30 Octombrie 2011

flexibileechilibratedefensive

diversificate

Fonduri denominate in lei


